IMPORTANT NOTICE & ore.

5 . . The Depository Trust &
Fixed Income Clearing Corporation dercapeifiin

#: MBS 160.08

Date: August 8, 2008

To: Mortgage-Backed Securities Division Participants

Subject: Participant Central Counterparty Contact (“CCP”) Information

Every effort is and will continue to be made to ensure that the Mortgage-Backed Securities Division
(“MBSD”) of the Fixed Income Clearing Corporation (“FICC”) is positioned to support all Participant
related CCP plans and goals.

Communication between MBSD and its Participant base as well as a clear understanding of each
Participant’s CCP plans and goals will be critical to a successful rollout of the CCP services.

All Participants should complete the attached “MBSD Participant CCP Information Sheet” and return
to the undersigned at gparasole@dtcc.com as soon as possible.

George Parasole
Director
FICC Product Management
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